
Optionsmart.com
"Buy Call Picks" Track Record for November 2002

Expiration Date:  November 15, 2002

Actual Average 1-Day Option Return 3.93% 1-Month Option Return 117.84%

Date Stock Price Option Price Date Stock Price Option Price 1-Day Option Return 1-Day Stock Return

AAPL 15 10.11.02 14.51 0.80 11.06.02 2.2 6.49%
ACAS 17.5 10.11.02 18.44 1.70 10.21.02 3.2 8.82%
ACDO 45 10.11.02 46.44 4.40 11.07.02 8.9 3.79%
ACE 30 10.11.02 32.41 4.20 10.21.02 6.5 5.48%
ACXM 15 10.11.02 15.32 1.75 10.15.02 1.8 0.00%
ADI 22.5 10.11.02 21.46 1.80 11.06.02 6.1 9.19%
ADRX 20 10.11.02 19.99 4.10 11.01.02 0.8 -3.89%
ADSK 12.5 10.11.02 12.83 0.95 10.17.02 1.0 0.00%
ADVP 22.5 10.11.02 22.34 1.55 11.08.02 4.9 7.72%
AES 5 10.11.02 1.44 0.10 10.15.02 0.1 0.00%
AET 35 10.11.02 36.75 3.50 11.07.02 9.0 5.82%
AFCI 15 10.11.02 14.55 1.20 11.05.02 3.6 8.00%
AJG 25 10.11.02 25.38 2.15 11.11.02 2.5 0.45%
ALKS 7.5 10.11.02 7.96 0.90 11.08.02 2.8 7.54%
ALTR 15 10.11.02 10.12 0.10 11.01.02 0.2 4.76%
AMHC 17.5 10.11.02 17.28 1.35 11.11.02 3.7 5.62%
APPB 22.5 10.11.02 21.48 0.80 11.11.02 1.6 3.23%
ARM 17.5 10.11.02 16.55 0.80 10.18.02 0.8 0.00%
ATVI 22.5 10.11.02 21.77 1.75 10.21.02 2.8 5.71%
AVX 10 10.11.02 9.00 1.40 10.22.02 0.5 -6.17%
AZN 35 10.11.02 32.55 1.30 11.11.02 4.1 6.95%
BAX 30 10.11.02 28.65 1.40 10.15.02 2.0 9.82%
BCE 17.5 10.11.02 16.35 0.65 10.22.02 0.7 0.00%
BCR 55 10.11.02 53.50 1.40 11.11.02 3.4 4.61%
BDK 40 10.11.02 41.60 3.50 11.11.02 8.3 4.42%
BGEN 30 10.11.02 31.96 3.80 11.11.02 9.8 5.09%
BJS 27.5 10.11.02 27.32 2.05 10.28.02 4.4 6.74%
BKNG 22.5 10.11.02 22.96 1.70 10.21.02 1.7 0.00%
BLL 50 10.11.02 49.48 2.10 10.23.02 3.3 4.76%
BOBJ 12.5 10.11.02 12.87 1.55 11.11.02 4.1 5.31%
BRCM 12.5 10.11.02 11.47 0.90 11.04.02 2.0 4.86%
BSC 60 10.11.02 57.89 2.10 10.29.02 5.0 7.67%
BYD 15 10.11.02 15.86 1.70 10.15.02 2.0 3.68%
CECO 50 10.11.02 48.10 2.50 10.21.02 4.5 8.00%
CEN 17.5 10.11.02 14.55 0.05 11.11.02 0.1 0.00%
CERN 35 10.11.02 32.96 2.10 10.28.02 4.8 7.56%
CLX 40 10.11.02 42.10 2.80 11.07.02 5.9 4.10%
CMCSK 20 10.11.02 20.02 1.90 11.05.02 5.9 8.42%
CMOS 7.5 10.11.02 7.38 0.65 11.08.02 2.1 7.97%
COLM 35 10.11.02 34.99 1.85 11.11.02 6.5 8.11%
COST 35 10.11.02 33.81 1.55 10.23.02 2.3 3.76%
CSCO 10 10.11.02 10.32 1.10 11.06.02 3.2 7.34%
CTAS 45 10.11.02 43.59 1.70 11.08.02 4.8 6.51%
CTXS 5 10.11.02 6.19 1.25 11.07.02 4.0 8.15%
CVS 27.5 10.11.02 27.20 1.30 10.17.02 1.7 4.49%
CVX 70 10.11.02 71.98 4.60 10.21.02 6.0 3.04%
CYH 25 10.11.02 26.00 2.70 10.18.02 2.8 0.26%
CYN 45 10.11.02 45.39 2.10 10.14.02 2.2 0.79%
CZN 7.5 10.11.02 6.46 0.50 11.11.02 1.9 9.03%
DDS 17.5 10.11.02 17.76 1.80 10.16.02 2.2 3.89%
DUK 20 10.11.02 19.34 1.25 11.05.02 1.9 1.92%
DVSA 10 10.11.02 8.15 0.40 11.11.02 0.4 -0.40%
EBAY 55 10.11.02 56.30 4.70 11.05.02 11.2 5.53%

EXIT ENTRY
Stock Ticker Strike



Date Stock Price Option Price Date Stock Price Option Price 1-Day Option Return 1-Day Stock Return

EXIT ENTRY
Stock Ticker Strike

ELON 10 10.11.02 10.71 1.90 11.05.02 3.9 4.21%
EMC 5 10.11.02 4.61 0.35 11.06.02 1.2 9.34%
EOP 25 10.11.02 25.02 1.45 10.17.02 1.5 0.00%
ETN 65 10.11.02 65.31 1.25 11.11.02 4.6 8.65%
EXAR 12.5 10.11.02 11.90 0.50 11.11.02 1.1 3.87%
F 7.5 10.11.02 8.32 1.25 10.22.02 2.2 6.91%
FDC 30 10.11.02 31.19 2.95 11.07.02 7.5 5.71%
FITB 60 10.11.02 61.43 4.70 10.17.02 6.9 7.80%
G 30 10.11.02 30.87 1.65 10.21.02 2.3 3.64%
GBBK 17.5 10.11.02 17.18 0.65 10.21.02 0.8 2.31%
GCI 75 10.11.02 73.50 2.75 10.23.02 4.8 6.21%
GDT 30 10.11.02 29.24 1.95 11.06.02 1.7 -0.59%
GILD 32.5 10.11.02 33.61 4.00 11.05.02 4.8 0.80%
GLW 10 10.11.02 1.48 0.05 11.11.02 0.1 0.00%
GNTA 7.5 10.11.02 6.97 0.60 11.06.02 2.1 9.29%
GPS 10 10.11.02 9.68 0.90 11.08.02 3.3 9.52%
GPT 40 10.11.02 42.10 4.20 11.11.02 6.0 1.38%
HIB 17.5 10.11.02 18.43 1.00 11.11.02 2.5 4.68%
HIW 20 10.11.02 20.63 0.60 11.07.02 1.2 3.70%
HMT 10 10.11.02 8.15 0.20 11.11.02 0.2 0.00%
HPT 35 10.11.02 32.20 0.65 10.18.02 0.7 0.00%
IDTI 10 10.11.02 9.25 0.80 11.05.02 2.6 8.75%
IOM 10 10.11.02 9.10 1.25 10.18.02 1.3 0.00%
ISIL 15 10.11.02 14.72 1.80 11.04.02 4.5 6.25%
ISLE 15 10.11.02 15.20 1.00 10.17.02 1.0 0.00%
ITW 60 10.11.02 60.13 3.00 11.08.02 4.0 1.19%
JCI 75 10.11.02 77.49 4.80 10.28.02 10.0 6.37%
JCP 17.5 10.11.02 16.34 1.00 10.29.02 2.6 8.61%
JNY 30 10.11.02 31.21 2.90 11.11.02 5.0 2.34%
JWN 17.5 10.11.02 18.61 1.15 11.11.02 3.8 7.43%
KKD 30 10.11.02 30.85 2.20 10.29.02 5.4 8.08%
KMR 30 10.11.02 29.70 0.90 10.29.02 1.3 2.47%
KOF 22.5 10.11.02 19.91 0.05 11.11.02 0.1 0.00%
LAMR 30 10.11.02 30.87 3.20 11.11.02 4.4 1.21%
LIZ 25 10.11.02 26.78 2.45 11.05.02 5.6 5.14%
LMT 60 10.11.02 62.45 4.70 10.14.02 3.5 -8.51%
LTD 15 10.11.02 14.75 1.10 10.25.02 2.1 6.17%
LUV 12.5 10.11.02 13.00 1.40 11.06.02 3.2 4.95%
MAY 22.5 10.11.02 23.44 1.40 11.04.02 3.0 4.61%
MCK 30 10.11.02 29.00 1.20 10.28.02 2.2 4.90%
MCO 50 10.11.02 47.80 1.55 10.18.02 2.2 5.53%
MERQ 20 10.11.02 20.82 2.50 11.06.02 7.9 8.31%
MIK 40 10.11.02 42.40 5.00 10.21.02 6.6 3.20%
MIL 35 10.11.02 32.86 1.05 10.22.02 1.1 0.00%
MOSY 10 10.11.02 8.86 0.75 11.11.02 2.4 6.88%
MOT 15 10.11.02 9.97 0.05 11.11.02 0.1 0.00%
MVSN 12.5 10.11.02 12.02 0.95 11.11.02 2.7 5.77%
NCF 22.5 10.11.02 23.50 1.95 10.28.02 2.9 2.71%
NEWP 10 10.11.02 11.09 1.05 11.11.02 2.9 5.68%
NSM 12.5 10.11.02 11.98 1.05 11.04.02 3.1 8.13%
NWS 20 10.11.02 20.96 1.10 11.11.02 1.1 0.00%
NYCB 30 10.11.02 27.56 1.35 10.18.02 1.2 -1.59%
OHP 40 10.11.02 41.21 3.10 10.18.02 4.5 6.45%
OSIS 17.5 10.11.02 18.05 1.80 10.15.02 1.8 0.00%
PBI 30 10.11.02 31.98 1.95 11.01.02 3.9 4.76%
PBY 10 10.11.02 10.85 0.65 11.08.02 2.3 9.07%
PFE 30 10.11.02 30.15 1.70 11.08.02 4.0 4.83%
PHG 15 10.11.02 15.55 2.05 11.07.02 3.8 3.16%
PIR 17.5 10.11.02 18.45 1.90 10.28.02 2.3 1.08%
PNC 40 10.11.02 39.96 2.50 10.16.02 2.8 2.40%



Date Stock Price Option Price Date Stock Price Option Price 1-Day Option Return 1-Day Stock Return

EXIT ENTRY
Stock Ticker Strike

POS 20 10.11.02 20.41 1.15 11.11.02 1.2 0.00%
PPS 25 10.11.02 24.19 0.80 11.08.02 1.0 0.67%
PRX 25 10.11.02 25.61 2.45 11.08.02 2.3 -0.22%
PTR 20 10.11.02 20.00 1.20 11.11.02 1.2 0.00%
QSFT 10 10.11.02 9.45 0.80 11.11.02 2.1 5.04%
RBK 25 10.11.02 24.60 2.05 10.25.02 3.3 4.36%
RDY 17.5 10.11.02 17.48 0.85 10.16.02 0.9 0.00%
REY 22.5 10.11.02 22.64 2.10 11.11.02 2.7 0.84%
RMD 30 10.11.02 30.27 1.20 11.05.02 4.0 9.33%
ROK 15 10.11.02 16.07 1.60 11.04.02 2.5 2.21%
RTN 27.5 10.11.02 28.60 2.70 10.25.02 4.0 3.44%
SEBL 7.5 10.11.02 6.81 0.55 11.06.02 1.6 6.99%
SKX 7.5 10.11.02 8.05 1.05 11.11.02 2.9 5.53%
SNPS 40 10.11.02 38.93 2.80 11.05.02 8.2 7.71%
SNV 20 10.11.02 18.81 1.10 11.05.02 1.5 1.27%
SPC 30 10.11.02 31.42 2.25 10.30.02 4.5 5.26%
STJ 35 10.11.02 36.70 2.90 10.15.02 2.9 0.00%
SUNW 5 10.11.02 2.77 0.05 11.11.02 0.1 0.00%
SUP 40 10.11.02 40.09 2.00 11.11.02 4.3 3.71%
T 12.5 10.11.02 11.97 0.65 11.05.02 1.8 7.08%
TALX 12.5 10.11.02 13.41 0.90 11.04.02 0.9 0.00%
TOM 10 10.11.02 8.85 0.55 10.22.02 0.6 0.00%
TRI 40 10.11.02 38.15 1.20 10.25.02 2.2 5.95%
TYC 15 10.11.02 13.64 0.80 11.06.02 1.3 2.16%
UCL 30 10.11.02 29.50 1.20 10.15.02 1.5 6.25%
ULTE 10 10.11.02 11.21 1.20 11.11.02 1.8 1.61%
UOPX 30 10.11.02 31.52 3.60 10.25.02 3.7 0.20%
USFC 30 10.11.02 29.37 1.05 11.01.02 1.5 1.81%
VIRL 12.5 10.11.02 8.78 0.45 11.11.02 0.6 0.72%
VRTY 7.5 10.11.02 8.81 1.65 10.16.02 1.9 3.03%
VSEA 17.5 10.11.02 17.08 1.65 11.11.02 6.6 9.68%
WAG 35 10.11.02 33.83 1.05 10.16.02 1.3 4.76%
WIN 15 10.11.02 15.05 1.00 10.29.02 1.7 3.61%
WMI 22.5 10.11.02 23.66 1.90 11.05.02 2.6 1.37%
AEN 7.5 10.14.02 7.10 0.65 10.15.02 0.7 0.00%
AGY 17.5 10.14.02 18.60 1.05 11.11.02 1.1 0.00%
ASBC 30 10.14.02 30.85 1.05 11.11.02 3.4 7.99%
AZR 12.5 10.14.02 12.08 0.50 11.08.02 0.9 3.20%
BBT 35 10.14.02 34.42 1.50 11.05.02 2.1 1.82%
BDX 30 10.14.02 29.75 1.35 11.07.02 1.9 1.70%
BIO 40 10.14.02 40.05 3.20 11.11.02 4.5 1.45%
BMC 12.5 10.14.02 13.20 1.45 11.11.02 4.4 7.27%
BORL 7.5 10.14.02 8.57 1.00 11.11.02 3.0 7.14%
CBRL 25 10.14.02 21.88 1.10 10.21.02 1.1 0.00%
CCMP 35 10.14.02 15.60 5.40 11.11.02 13.1 5.09%
CLHB 10 10.14.02 9.07 1.30 10.15.02 1.3 0.00%
CMA 40 10.14.02 40.94 3.00 11.08.02 6.0 4.00%
CMVT 7.5 10.14.02 7.37 0.45 11.05.02 1.4 9.09%
CVTX 22.5 10.14.02 21.42 1.05 11.11.02 3.9 9.69%
D 40 10.14.02 39.35 3.40 11.06.02 10.4 8.95%
DNA 35 10.14.02 32.65 1.55 11.06.02 2.1 1.54%
DOW 5 10.14.02 26.76 2.75 10.25.02 5.5 9.09%
DSPG 15 10.14.02 15.84 1.40 10.23.02 1.8 2.78%
ELY 10 10.14.02 10.99 1.15 11.05.02 2.7 5.93%
EMN 35 10.14.02 38.33 3.30 11.01.02 3.3 0.00%
EMR 45 10.14.02 45.88 2.95 10.28.02 7.0 9.81%
FINL 10 10.14.02 9.04 0.50 11.11.02 0.5 0.00%
FISV 30 10.14.02 27.95 1.45 11.06.02 2.5 3.15%
FLIR 35 10.14.02 34.55 2.10 11.11.02 7.6 9.35%
FTI 20 10.14.02 18.30 0.55 10.23.02 0.8 4.04%
HAE 20 10.14.02 19.98 0.75 11.11.02 1.5 3.33%
HAS 10 10.14.02 10.80 1.60 10.17.02 1.6 0.00%
HBC 55 10.14.02 54.08 1.70 10.22.02 2.8 8.09%



Date Stock Price Option Price Date Stock Price Option Price 1-Day Option Return 1-Day Stock Return

EXIT ENTRY
Stock Ticker Strike

ICST 15 10.14.02 14.72 1.65 11.11.02 6.1 9.63%
IFIN 25 10.14.02 26.50 1.85 11.11.02 1.9 0.00%
IFX 5 10.14.02 6.64 1.90 11.11.02 1.9 0.00%
ITG 30 10.14.02 29.20 1.85 10.25.02 3.1 6.14%
KFT 40 10.14.02 38.65 0.75 10.22.02 1.3 9.17%
KMB 55 10.14.02 55.87 2.75 10.21.02 3.5 3.90%
KSS 55 10.14.02 55.20 3.70 11.08.02 7.3 3.89%
LEH 50 10.14.02 49.56 2.85 11.05.02 8.0 8.21%
MACR 7.5 10.14.02 7.28 0.20 10.15.02 0.2 0.00%
MDG 17.5 10.14.02 16.41 0.75 10.22.02 0.9 2.50%
MMC 45 10.14.02 43.86 2.15 11.06.02 4.8 5.36%
MRX 45 10.14.02 41.01 1.25 11.06.02 2.0 2.61%
NKE 45 10.14.02 42.58 1.05 11.04.02 3.1 9.30%
NTRS 35 10.14.02 35.59 3.00 10.23.02 3.9 3.33%
NYT 45 10.14.02 45.69 2.85 11.11.02 4.7 2.32%
OATS 10 10.14.02 10.93 0.40 11.11.02 0.5 0.89%
ODP 12.5 10.14.02 13.20 1.45 10.23.02 2.3 6.51%
OIIM 7.5 10.14.02 7.81 0.95 11.11.02 3.1 8.08%
OMC 60 10.14.02 57.61 4.00 10.22.02 5.9 5.94%
PDLI 7.5 10.14.02 8.56 1.40 11.05.02 2.5 3.41%
PMTC 5 10.14.02 2.14 0.05 10.15.02 0.1 0.00%
PPG 45 10.14.02 47.02 5.10 10.21.02 6.8 4.76%
QTRN 10 10.14.02 9.96 0.65 11.11.02 1.7 5.77%
RACN 15 10.14.02 16.05 1.35 10.21.02 1.4 0.00%
SCRI 15 10.14.02 15.36 1.30 10.22.02 1.6 2.88%
SEIC 25 10.14.02 24.45 1.35 11.11.02 3.7 6.22%
SGR 12.5 10.14.02 12.23 1.40 11.08.02 3.7 6.57%
SIAL 40 10.14.02 46.20 5.00 11.11.02 5.0 0.00%
SLB 40 10.14.02 37.58 1.30 11.06.02 3.8 8.36%
SOTR 22.5 10.14.02 23.38 1.85 11.11.02 3.9 3.96%
SRA 12.5 10.14.02 11.96 0.80 11.11.02 0.9 0.22%
SRZ 20 10.14.02 20.99 1.55 10.30.02 2.1 2.22%
STI 60 10.14.02 57.73 1.60 11.04.02 3.5 5.65%
STT 35 10.14.02 37.34 4.10 11.11.02 8.9 4.18%
TECD 30 10.14.02 28.30 1.60 11.11.02 4.1 5.58%
TMPW 5 10.14.02 10.13 4.80 11.11.02 4.9 0.07%
TVX 15 10.14.02 12.61 0.90 10.21.02 0.9 0.00%
USB 17.5 10.14.02 18.60 2.00 11.05.02 4.6 5.91%
VLO 27.5 10.14.02 27.46 2.30 11.08.02 7.8 9.57%
WFC 45 10.14.02 47.23 3.10 11.04.02 6.3 4.92%
Z 10 10.14.02 9.38 0.55 10.21.02 0.9 7.79%
ACF 7.5 10.15.02 7.45 1.05 11.04.02 1.3 0.95%
ACMR 32.5 10.15.02 16.75 2.60 11.11.02 5.7 4.42%
ACS 40 10.15.02 42.35 3.40 11.11.02 8.9 5.99%
AEIS 7.5 10.15.02 8.45 0.80 11.11.02 1.6 3.70%
AEOS 15 10.15.02 14.00 0.90 11.08.02 2.2 6.02%
AGE 30 10.15.02 32.34 3.20 11.04.02 4.7 2.34%
ALB 25 10.15.02 27.36 2.45 11.08.02 3.8 2.30%
ALD 22.5 10.15.02 21.49 0.70 10.21.02 1.1 8.33%
ALK 17.5 10.15.02 17.55 1.35 11.11.02 4.9 9.74%
AMH 30 10.15.02 29.28 1.60 10.17.02 1.6 0.00%
ANF 17.5 10.15.02 18.70 2.55 11.08.02 3.8 2.04%
ANSS 17.5 10.15.02 17.23 1.45 11.11.02 1.7 0.64%
APWR 7.5 10.15.02 8.02 0.60 11.01.02 1.4 7.35%
AVCT 15 10.15.02 15.00 1.10 11.11.02 2.1 3.37%
BBBY 35 10.15.02 34.17 1.85 10.25.02 2.7 4.59%
BCC 22.5 10.15.02 23.61 0.85 11.11.02 0.9 0.00%
BGP 17.5 10.15.02 17.50 0.50 11.07.02 1.5 8.70%
BLDP 35 10.15.02 9.73 0.05 11.11.02 0.1 0.00%
BNI 25 10.15.02 26.46 1.20 11.11.02 2.1 2.62%
BSX 35 10.15.02 35.19 2.05 11.05.02 5.1 7.08%
CBM 30 10.15.02 28.08 1.40 10.18.02 1.0 -10.71%
CERS 15 10.15.02 14.09 0.75 11.11.02 2.0 6.17%



Date Stock Price Option Price Date Stock Price Option Price 1-Day Option Return 1-Day Stock Return

EXIT ENTRY
Stock Ticker Strike

CLS 12.5 10.15.02 13.70 2.20 11.06.02 3.3 2.27%
CMS 7.5 10.15.02 7.40 0.70 11.08.02 1.2 2.98%
CNL 12.5 10.15.02 11.95 0.40 11.11.02 1.2 6.94%
CRA 7.5 10.15.02 8.45 1.15 11.11.02 2.7 4.83%
CSC 30 10.15.02 30.20 2.20 11.04.02 5.2 6.82%
CSX 30 10.15.02 27.94 0.50 11.08.02 0.7 1.25%
CUM 25 10.15.02 25.60 1.90 10.22.02 2.1 1.50%
DAL 10 10.15.02 9.09 0.85 11.06.02 2.1 6.68%
DCN 10 10.15.02 11.06 1.30 10.18.02 1.3 0.00%
DIGE 7.5 10.15.02 7.98 0.90 11.11.02 0.9 0.00%
DKWD 7.5 10.15.02 8.68 1.90 10.21.02 2.2 2.63%
ELBO 25 10.15.02 25.10 1.60 11.07.02 4.3 7.34%
ENZN 20 10.15.02 19.40 1.60 11.05.02 1.6 0.00%
ETH 30 10.15.02 31.60 1.85 11.08.02 2.7 1.91%
FBF 22.5 10.15.02 21.53 0.95 11.06.02 2.0 5.02%
FBN 25 10.15.02 22.31 1.40 11.11.02 1.4 0.00%
FCX 10 10.15.02 12.22 1.35 11.11.02 3.2 5.08%
FEIC 15 10.15.02 15.68 1.75 11.07.02 2.0 0.62%
FILE 10 10.15.02 10.57 1.10 11.11.02 2.2 3.70%
FLR 22.5 10.15.02 22.36 1.20 11.11.02 2.6 4.17%
FTS 7.5 10.15.02 8.00 1.20 10.23.02 1.2 0.00%
GMT 20 10.15.02 19.37 1.10 10.29.02 1.4 1.95%
GRP 10 10.15.02 9.41 0.30 10.31.02 0.5 4.17%
HIT 45 10.15.02 45.50 2.45 10.18.02 2.3 -2.04%
HLT 12.5 10.15.02 11.28 0.30 11.07.02 0.9 8.70%
HPC 10 10.15.02 9.80 0.25 10.30.02 0.3 0.00%
HRC 5 10.15.02 3.96 0.15 11.04.02 0.3 5.00%
ICI 12.5 10.15.02 14.24 1.80 11.11.02 1.8 0.00%
IDPH 40 10.15.02 41.46 4.10 11.04.02 7.4 4.02%
IKN 7.5 10.15.02 7.56 0.35 10.25.02 0.7 8.57%
IMCL 7.5 10.15.02 7.70 1.15 11.06.02 1.9 2.96%
ING 17.5 10.15.02 17.37 1.25 10.16.02 1.3 0.00%
ISSX 15 10.15.02 16.20 2.15 11.05.02 6.0 8.53%
ITT 65 10.15.02 62.66 2.00 10.28.02 3.7 6.54%
JDAS 7.5 10.15.02 7.89 1.05 11.11.02 2.3 4.41%
JPM 17.5 10.15.02 18.65 2.20 11.05.02 5.0 6.06%
KBH 45 10.15.02 47.06 4.30 10.23.02 7.2 8.43%
KEY 25 10.15.02 25.05 1.20 10.22.02 1.3 0.60%
KMI 35 10.15.02 36.35 2.60 11.04.02 3.5 1.73%
KMX 15 10.15.02 15.79 1.85 10.31.02 3.4 5.24%
KTC 22.5 10.15.02 21.35 0.60 11.11.02 0.6 0.00%
L 7.5 10.15.02 7.72 0.65 11.06.02 1.8 8.04%
LEA 35 10.15.02 37.28 3.90 10.25.02 3.9 0.00%
LNC 30 10.15.02 32.25 3.10 10.18.02 2.8 -3.76%
LOW 40 10.15.02 41.97 3.90 10.21.02 5.3 5.98%
LZB 22.5 10.15.02 23.73 1.60 11.11.02 2.0 0.81%
MAR 30 10.15.02 30.74 1.50 11.07.02 3.0 4.35%
MCD 17.5 10.15.02 18.06 0.95 11.07.02 2.1 5.26%
MDCO 10 10.15.02 10.65 1.75 10.17.02 1.8 0.00%
MEDI 25 10.15.02 26.30 2.95 10.21.02 3.9 5.37%
MLM 30 10.15.02 31.65 1.30 10.18.02 1.3 0.00%
MOLX 22.5 10.15.02 23.00 1.45 11.11.02 3.8 6.00%
MRVL 15 10.15.02 14.21 1.85 11.04.02 5.2 9.05%
MTH 35 10.15.02 35.71 1.95 11.08.02 4.3 5.02%
MWD 35 10.15.02 37.06 3.80 11.04.02 7.5 4.87%
MWV 20 10.15.02 19.43 1.60 11.07.02 1.7 0.27%
MYG 25 10.15.02 23.98 1.00 11.08.02 2.2 4.79%
NAUT 10 10.15.02 9.97 0.70 10.30.02 1.1 3.81%
NBTY 12.5 10.15.02 13.48 2.00 11.05.02 3.2 2.86%



Date Stock Price Option Price Date Stock Price Option Price 1-Day Option Return 1-Day Stock Return

EXIT ENTRY
Stock Ticker Strike

NOR 7.5 10.15.02 7.64 0.90 11.06.02 1.4 2.53%
NUE 45 10.15.02 43.68 1.75 11.08.02 2.8 2.38%
NWL 32.5 10.15.02 32.30 1.40 10.28.02 2.1 3.85%
PAS 15 10.15.02 14.98 0.40 11.11.02 0.8 3.24%
PCL 22.5 10.15.02 22.21 0.60 11.07.02 1.0 2.90%
PCS 5 10.15.02 2.53 0.10 11.05.02 0.2 4.76%
PER 10 10.15.02 9.79 0.45 11.11.02 0.8 2.88%
PFG 25 10.15.02 27.40 3.60 10.28.02 3.8 0.43%
PLXS 10 10.15.02 9.89 0.45 11.11.02 1.4 7.41%
PPD 20 10.15.02 19.73 2.10 11.04.02 3.3 2.86%
PSFT 15 10.15.02 15.58 2.10 11.07.02 5.1 6.21%
PSS 50 10.15.02 52.30 2.60 11.07.02 4.5 3.18%
PSUN 20 10.15.02 20.95 2.25 11.11.02 5.0 4.53%
QLGC 22.5 10.15.02 26.40 5.30 11.08.02 17.7 9.75%
RJR 40 10.15.02 41.01 2.90 10.25.02 4.2 4.48%
RYL 40 10.15.02 37.80 1.90 11.04.02 4.3 6.32%
SDS 17.5 10.15.02 18.65 2.70 11.11.02 5.7 4.12%
SFD 15 10.15.02 15.56 1.15 11.11.02 1.6 1.45%
SHPGY 25 10.15.02 24.87 1.05 10.28.02 1.4 2.20%
SNE 45 10.15.02 43.50 1.35 10.21.02 1.8 5.56%
SONO 12.5 10.15.02 11.47 0.80 11.11.02 2.4 7.18%
SPF 22.5 10.15.02 23.70 0.70 11.11.02 2.4 8.99%
SSCC 12.5 10.15.02 13.48 1.45 11.11.02 1.2 -0.77%
SWY 25 10.15.02 23.86 0.80 10.30.02 0.9 0.83%
TDS 55 10.15.02 53.50 1.35 10.29.02 1.7 1.59%
TEK 20 10.15.02 16.55 0.35 10.18.02 0.4 0.00%
TJX 20 10.15.02 19.01 0.60 11.11.02 1.2 3.70%
TNL 12.5 10.15.02 14.74 1.55 10.18.02 2.0 9.68%
TRMB 10 10.15.02 10.45 0.95 11.11.02 2.6 6.43%
TRR 15 10.15.02 15.50 0.95 11.05.02 2.0 5.26%
TSG 20 10.15.02 19.70 1.20 11.04.02 2.2 3.96%
TSN 10 10.15.02 10.82 0.80 11.08.02 1.6 4.17%
UCI 17.5 10.15.02 16.60 0.70 10.18.02 0.6 -4.76%
UCO 15 10.15.02 16.98 0.95 11.11.02 1.0 0.00%
VARI 30 10.15.02 30.60 2.15 10.21.02 3.0 6.59%
VFC 35 10.15.02 36.77 1.60 11.11.02 3.2 3.70%
VMSI 17.5 10.15.02 16.35 0.90 11.11.02 1.4 2.06%
VNT 10 10.15.02 11.20 0.80 11.11.02 0.8 0.00%
VRTS 15 10.15.02 15.72 2.30 11.06.02 4.0 3.36%
WAT 25 10.15.02 26.90 2.80 10.21.02 3.2 2.38%
WSM 25 10.15.02 25.18 2.05 10.18.02 2.5 7.32%
WYE 35 10.15.02 35.73 2.15 10.17.02 2.6 9.30%
XLTC 17.5 10.15.02 17.96 1.00 11.11.02 1.3 1.11%
XRX 5 10.15.02 5.80 1.05 11.07.02 2.2 4.55%
ZION 40 10.15.02 39.00 2.25 11.06.02 3.0 1.41%
ZLC 30 10.15.02 29.33 2.30 11.11.02 0.0 -3.70%
CLE 22.5 10.16.02 23.00 1.85 10.28.02 3.0 5.18%
HPQ 25 10.16.02 12.93 0.05 11.11.02 0.1 0.00%
HSP 20 10.16.02 19.70 1.40 11.11.02 3.0 4.40%
HSY 65 10.16.02 64.17 2.40 10.18.02 1.5 -19.79%
IGL 12.5 10.16.02 11.59 0.70 10.18.02 0.7 0.00%
KRB 17.5 10.16.02 18.29 2.15 11.05.02 4.8 6.16%
KRON 30 10.16.02 29.15 2.65 11.11.02 6.1 5.01%
KSU 15 10.16.02 14.12 0.50 10.22.02 0.5 0.00%
MBI 40 10.16.02 42.00 4.60 11.04.02 5.9 1.49%
MDCC 12.5 10.16.02 13.44 1.65 10.22.02 1.7 0.00%
MERX 10 10.16.02 8.90 0.60 10.23.02 0.6 0.00%
MON 17.5 10.16.02 16.49 0.75 11.06.02 0.8 0.32%
MRK 50 10.16.02 49.90 2.35 11.08.02 6.1 6.94%



Date Stock Price Option Price Date Stock Price Option Price 1-Day Option Return 1-Day Stock Return

EXIT ENTRY
Stock Ticker Strike

MSFT 50 10.16.02 50.41 3.30 11.06.02 7.2 5.63%
MVK 10 10.16.02 10.46 1.35 11.11.02 1.4 0.00%
NBR 35 10.16.02 34.25 2.00 11.08.02 3.3 2.83%
NOK 15 10.16.02 15.00 1.20 11.04.02 3.1 8.33%
PAYX 25 10.16.02 27.03 2.45 11.01.02 4.3 4.72%
SAFC 35 10.16.02 34.00 1.10 10.30.02 2.0 5.84%
SII 32.5 10.16.02 31.68 1.90 10.21.02 2.1 1.58%
SLAB 22.5 10.16.02 22.64 3.80 10.22.02 4.3 2.19%
SLM 95 10.16.02 97.25 5.70 10.29.02 12.7 9.45%
SMTC 10 10.16.02 11.83 2.15 11.06.02 6.0 8.53%
STM 15 10.16.02 15.18 1.55 11.11.02 3.3 4.34%
SYMC 35 10.16.02 35.56 3.10 11.07.02 6.9 5.57%
TDW 25 10.16.02 26.92 1.80 10.31.02 3.5 6.30%
TOY 10 10.16.02 9.33 0.80 10.25.02 1.0 2.08%
UIS 10 10.16.02 8.00 0.15 11.06.02 0.3 3.17%
UNTD 12.5 10.16.02 11.49 0.80 11.07.02 2.2 7.95%
UVN 22.5 10.16.02 23.69 2.50 11.07.02 5.3 5.09%
APOL 45 10.17.02 44.13 1.75 10.21.02 2.1 5.00%
COGN 20 10.17.02 19.41 0.95 11.08.02 3.0 9.81%
CPRT 10 10.17.02 11.00 1.35 10.23.02 1.6 3.09%
EDS 15 10.17.02 13.86 1.10 11.06.02 1.8 2.95%
ESRX 55 10.17.02 54.72 3.70 10.25.02 5.0 4.39%
JKHY 10 10.17.02 9.50 0.70 11.11.02 1.8 6.29%
RECN 15 10.17.02 15.44 0.90 11.11.02 0.9 0.00%
TMO 17.5 10.17.02 17.12 0.70 11.11.02 1.0 1.71%
MAT 17.5 10.18.02 18.30 1.80 10.22.02 1.9 0.69%
MET 25 10.18.02 24.84 1.35 11.07.02 2.0 2.41%
AYE 5 10.21.02 6.20 1.65 10.25.02 1.8 1.52%
EXPD 30 10.21.02 30.99 1.10 10.25.02 1.5 9.09%
OCA 10 10.21.02 9.11 0.60 11.06.02 1.6 9.90%
SBUX 22.5 10.21.02 23.11 1.20 10.30.02 1.6 3.70%
UNFI 22.5 10.21.02 23.42 1.25 11.11.02 1.8 2.10%
ABK 65 10.22.02 63.57 3.20 10.25.02 2.2 -10.94%
ADS 17.5 10.22.02 17.28 1.35 11.01.02 1.4 0.00%
AVP 50 10.22.02 48.96 1.45 10.23.02 1.4 -6.90%
AXA 12.5 10.22.02 13.40 0.65 11.11.02 1.5 6.15%
BUD 55 10.22.02 53.97 1.00 10.25.02 0.6 -13.33%
BVF 30 10.22.02 30.20 1.90 11.07.02 3.0 3.62%
C 35 10.22.02 35.53 1.85 11.06.02 3.5 5.95%
CAM 45 10.22.02 45.54 3.10 11.11.02 3.5 0.65%
CHL 12.5 10.22.02 13.00 1.10 10.28.02 1.2 1.52%
COX 30 10.22.02 28.50 1.00 10.28.02 1.5 7.50%
CTB 12.5 10.22.02 13.60 1.50 10.30.02 1.5 0.00%
DRYR 70 10.22.02 70.78 1.35 10.30.02 1.3 -0.93%
GENZ 30 10.22.02 28.43 1.35 11.05.02 1.0 -1.85%
GUC 90 10.22.02 89.11 1.65 11.06.02 2.6 3.64%
GYMB 17.5 10.22.02 18.63 2.40 10.23.02 2.1 -14.58%
HDI 55 10.22.02 54.16 1.50 10.23.02 1.6 3.33%
IPCR 30 10.22.02 32.49 2.60 10.29.02 2.6 0.00%
K 35 10.22.02 35.54 1.40 10.25.02 1.4 0.00%
KDE 30 10.22.02 29.54 1.50 10.25.02 1.4 -2.22%
LLY 65 10.22.02 63.00 1.35 11.08.02 0.4 -4.36%
LPNT 35 10.22.02 36.73 2.30 10.25.02 2.5 2.17%
MHK 55 10.22.02 53.71 1.50 10.30.02 1.5 0.00%
MUR 90 10.22.02 90.71 4.00 10.25.02 4.3 2.50%
MYGN 17.5 10.22.02 17.37 1.60 10.30.02 2.3 5.47%
N 15 10.22.02 19.03 2.20 11.11.02 2.2 0.00%
NEM 25 10.22.02 25.00 1.25 11.06.02 1.5 1.07%
NOI 22.5 10.22.02 21.32 0.65 10.31.02 0.7 0.00%
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PDG 7.5 10.22.02 8.71 1.20 11.11.02 3.1 7.92%
PEP 45 10.22.02 44.71 1.25 10.25.02 1.2 -2.67%
PFCB 35 10.22.02 35.65 2.35 11.01.02 1.3 -4.68%
PGR 55 10.22.02 57.06 3.40 10.23.02 3.4 0.00%
PLCE 10 10.22.02 8.76 0.20 11.01.02 0.3 5.00%
RDC 20 10.22.02 21.09 2.10 10.25.02 2.1 0.00%
SAH 15 10.22.02 16.20 1.60 11.11.02 1.8 0.47%
SHFL 22.5 10.22.02 22.65 1.40 10.28.02 1.6 2.38%
SIL 12.5 10.22.02 13.36 1.00 11.11.02 1.6 3.00%
SSP 75 10.22.02 76.85 3.20 11.11.02 3.2 0.00%
TIF 27.5 10.22.02 26.41 1.65 10.25.02 1.9 4.04%
TMCS 22.5 10.22.02 21.45 1.30 11.11.02 3.3 7.69%
TOO 25 10.22.02 24.10 1.10 11.01.02 1.6 4.55%
UBS 45 10.22.02 45.15 2.15 11.05.02 4.7 8.47%
URI 7.5 10.22.02 7.40 0.95 10.23.02 1.0 0.00%
WGO 45 10.22.02 47.17 3.70 10.25.02 3.7 0.00%
XOM 35 10.22.02 35.18 1.30 10.23.02 1.3 -3.85%
ACV 50 10.23.02 51.18 2.60 11.06.02 2.8 0.41%
AHC 65 10.23.02 65.85 3.20 10.25.02 0.9 -36.72%
BBI 25 10.23.02 24.00 1.10 10.25.02 0.7 -20.45%
DHR 60 10.23.02 58.99 2.30 10.28.02 1.8 -4.78%
EPN 30 10.23.02 31.00 1.35 10.28.02 1.6 3.70%
HMA 20 10.23.02 21.05 1.65 10.25.02 1.9 7.58%
HSIC 55 10.23.02 54.55 1.65 10.25.02 1.2 -15.15%
IFF 35 10.23.02 34.34 0.80 10.25.02 1.0 9.37%
OVER 30 10.23.02 27.80 1.10 10.25.02 1.3 6.82%
OXY 30 10.23.02 30.04 0.65 10.25.02 0.6 -3.85%
PKG 17.5 10.23.02 17.63 0.55 10.28.02 0.6 0.00%
UHS 55 10.23.02 54.35 1.60 10.25.02 1.1 -17.19%
WMGI 22.5 10.23.02 21.70 1.10 10.25.02 1.3 9.09%
AMGN 50 10.24.02 48.68 1.70 10.25.02 1.7 0.00%
GISX 20 10.24.02 19.74 1.05 10.25.02 1.1 0.00%
LNCR 35 10.24.02 34.45 1.00 10.30.02 1.0 0.00%
PZZA 30 10.24.02 30.26 1.85 10.25.02 1.9 0.00%
MME 40 10.25.02 40.85 2.85 11.05.02 1.2 -5.26%
TREE 12.5 10.25.02 12.89 1.05 10.28.02 0.9 -6.35%
ABY 5 10.28.02 6.85 1.35 11.11.02 1.4 0.00%
GTK 25 10.28.02 24.90 1.10 11.04.02 1.4 3.90%
HLYW 20 10.28.02 18.91 0.65 10.31.02 0.7 0.00%
AWK 45 10.30.02 44.70 0.15 11.08.02 0.2 0.00%
GPI 22.5 10.30.02 21.74 0.75 11.11.02 0.7 -1.11%
TOT 70 11.01.02 69.38 1.20 11.11.02 1.3 0.42%
XRAY 40 11.01.02 38.05 0.20 11.06.02 0.2 0.00%
DEO 45 11.04.02 45.97 1.60 11.11.02 2.0 3.57%
TBH 17.5 11.04.02 17.63 1.60 11.08.02 1.0 -10.16%




